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SINGLE STOCK FUTURES:

#07ug Long ADVANCM23 yu 209 U Un Lock fals 30% # 212 um
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21.10 UM wazsdau Stop Profit 7 20.70 U e Lock finls 30%

GOLD FUTURES:

GF10 Futures : wuzin Trading GF10J23 nsau 32450-32950 UM LAz

cut loss 100 UMaINNUY

Gold Online: tuzu1 Trading GOM23 i $2010-2040 wag Cut loss $3
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HEADLINE CPI
Time Cur. Imp. Event Actual Forecast Previous
Wednesday, April 12, 2023
19:30 & usD k 4 4 Core CPI (MoM) (Mar) 0.4% 0.4% 0.5%
19:30 B usD ; Core CPI (YoY) (Mar) 5.6% 56% 5.6%
19:30 & ysD X CPI (YoY) (Mar) 5.0% 52% 6.0%
19:30 B USD CPI (MoM) (Mar) 0.1% 0.2% 0.4%
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All Futures Long(Short] Pasition : Contract Accumulated Long[Shorf]
leng Short Met 2Days 1 Wesks 1 Months
Institution 72 565 101,812 78,847 17,438 5613 90,569
Foreign 117,847 103,194 14,553 7561 12348 137721
Retail 186,602 172,408 14,194 25000 -17,957 -228,290
SETS0 Futures Long[Shorf] Position : Contract Accumulated Long(Shorﬂl
Long Short st 2 Days 1 Wesks 1 Months
Institution 33718 35,040 2322 2738  -5681 23549
Foreign 86,485 84 977 1508 16,850 5,385 108765
Retail 105,887 105,073 814 14112 584 105218

Sing|e Stock Futures Long[Shorf] Position : Contract Accumulated Long[Shorf]

Long Short et 2Days 1 Weeks 1 Months
Institution 31224 53,504 -22,370 -16,037 3,183 68,725
Foreign 14,334 3407 10827 8280 B266 26616
Retail 45,192 33,748 11,443 7757 -11,445  _95341
Metal Futures Long[Shorf] Position : Contract Accumulated Long[Shorf]
Leng Short Mt 2Days 1 Weeks 1 Months
Institution 2,341 1,786 555 ] -283 g9as
Foreign 16,220 14,455 1785 472 2889 13797
Retail 13,237 15,557 2,320 1,081 2972 -18732
Call Optien LonalShert) Pasition : Contract Accumulated Long(Short)
leng Short Met 2Days 1 Wesks 1 Months
Institution IrG 50 -14 -136 -82 -1,070
Foreign 226 192 4 215 466 1,578
Retail 2 838 2 858 -20 -9 -384 -508
Put Option LonalSher) Pasifion : Contract Accumulated Long(Short)
Leng Short Mt 2Days 1 Weeks 1 Monihs
Institution 245 156 B9 29 206 2,182
Foreign 144 110 34 44 48 1214
Retail 2180 2303 123 73 247 3,376
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SET50 OVERVIEW
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SET50 INDEX FUTURES

Direction Trading : 199snaniUg ansg-ilnanasanvaaiuiievzasas undade
\de9 Recession luansg lasusinafuyeas DELTA Wasn150u XD 999 5.W.NAAU

wuzi Trading S50M23 Tunsau 950 - 963 uag Long NTOUAMN

Spread Trading: {Un Short Spread S50M23U23 167 -1.71 90 Yagiiurils 1.6
0 uuzifiesielaenn Spread 5¥MIne S50U23 ausie S50M23 o udl 29 .6,

2566 LU -4.91 30

SET50 Option: Wuxti1se Long S50M23P975 71 18 90 (set50=950) tvinrinls

33 90 (set50=965)uaz Cut Loss 3 9a AIA SET50 HunIuus Downside L3iann

S50M23 (30 MIN CHART)
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SETS50 Index Last

1Yr Hist. Volatiity 2Week Hist. Wolatility

96176  11.32 13.9047
Call Option
. Break Intrinsic  Time Allin-  Theory Open  Implied Effective Time
Premum Chg  “ron  Valwe Vawe Premwm Price 'O"™ interest Volatiiy _C'° Gearing Decay
S50M23C1025 3.80  -0.20 =1028.8 0.00 3.80 6.97%  3.27 556 6246 1260 014 3472 7.0%
S50M23C1000 B840  -050 =10084 0.00 8.40 485% 740 1101 7704 1274 025 2910  48%
S50M23C975 1560 -1.20 =9906  0.00 1560  3.00% 14.89 932 8263 1245 041 2499  3.0%
S50M23C950 2800 -1.80 =978 1176 16.24  1.69% 2670 415 5913 1281 058 19.96  17%
S50M23C925 4500 -1.20 =970 3676 8.24 0.86% 4306 54 1080 1345 073 1567  0.9%
Put Option
~ Break Intrinsic Time All-in-  Theory Open Implied Effective Time
Premium Ch Volu Delta
remum N0 Even  vawe  Value Premum Price ™ Interest  Volatility Gearing Decay
S50M23P1025 6850 000 =9565 63.24 526  -055% G753 23 202 12.90  -0.85 -11.95 -0.5%
S50M23P1000 48.00 200 =952 3824 976  -1.01% 4682 25 830 1282 -074  -1481  -1.0%
S50M23P975 30.00 090 =945 1324 1676  -174% 2940 119 1552 1234 -059  -18.93  -17%
S50M23P950 17.40 040 =9326  0.00 1740 -3.03% 1629 628 4443 1264  -041 2282 -3.0%
S50M23P925 9.90  0.20 <9151  0.00 9.90  -485% 775 491 5005 1353 -0.26 2551  -4.9%
n: aneedse va. i nda
x> nmuauwusamu:vaaunaaqumads:lnn
nNIwsoun1ssov1e SET50 INDEX
Tumsaansnu na: SET50 FUTURES
UNDERLYING Close  Cha %Cha asUmsBoue
SETSO 96176 -3.75 -03;e TzaiEa
40,000 -0
Symbal Setle  Cha %Cha Vol Ql Ql Cha 30,000 50000
S50J23 360,70 27 0.3 2B 209 -6 20000 100000
S50K23 360,30 -0.1 0.05 38 z31 - 10,000 — -
SEOM23 550,50 1.8 02x 20123 393984 -5E9 - ~150000
S50U23 957.30 2.1 -0.2% 18954 42,445 -419 (10.000) -—= - 200000
(20,000) - -
S50223 957.10 -19 -0.2% T3 21056 159 20,000 -250000
S50Hz4 353.30 16 0.7 2,005 2,334 -81 45000 -300000
SET50 Futures Lona(Short] : A0druT &a Long(Shor) (50.000) - - 0000
Long Short Net 25u 2 Hlami 1ihau (30,000) —— S S T T T S T T T T -400000
& 2 & 8 2 8§ 8 3
P 33,79 36040 2,522 273 -Z85  -3,543 Z 2 ¢ @ T 2 2 7 ¢ ¢ o %
; z @ @ @ @ ] @ @ @ @ g g ‘_%
e 86,485 84977 1508  -16.850 22254 106,765 2 2 2 2 2 2 4 E 2 I % 3
N =
adae 105,887 105073 a1 WMz -21959  -105.216 -

P37: @189 Ua. 1o1Ty waa P0: @189 Ua. Lowdy waa

AIANIsni SPREAD ru Zuidiou91n ASPS MODEL SET50 fAs:=AUA1 PER #1499

Ihrine Spread BSelna - B3eind
S50H23 §50)23

S50F23 §50G23 S50K23 S50M23

(inn) u.A. 66E 0.n. 66E 1.8, 66E w.n. 66E D.8. 66E n.8. 66E s.n. 66E
u 30 UA66 ru 27 nw.66 tu 30 D.A.66  ru 27 10866 tu 30 W.A.66 cu 29 D.8.66 PER 155 888 902 908 915 922 942 963
S50F23 PER 16 917 931 938 945 952 973 994
S50G23 333 PER 16.5 945 960 967 974 981 1,003 1,025
S50H23 593 260 PER 17 974 989 996 1,004 1,011 1,033 1,056
S50123 970 637 337 PER175 1,003 1,018 1026 1033 1041 1064 1,087
S50K23 981 647 3.06 031 PER 18 1,031 1,047 1,055 1,063 1,071 1,094 1,118
S50M23 8.80 545 164 173 142 PER 185 1,060 1,076 1,084 1,092 1,100 1,125 1,149
PER 19 1,088 1,105 1,113 1,122 1,130 1,155 1,180

*aunigudaseanideulenesewing w.e. - fi.. 66 Wiy 1.75%
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SINGLE STOCK FUTURES

Long ADVANCM23
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Aausiva1el 2565 unuNsAATIAN dauUSnsilielonasuTenLuNA Uay BanYY

1%

M5048990 AwUILUUATY AUMAITBNNAULNNN Fair Value windu 243 uin

39A9UT183U Higher Low wag Higher High Buwile EMA 200 Tu lddswsgain

oy EMA 10 Ju Wugadnazan ieaanissaunsvdutiuse wWhmned 216 vm

nagnsnasavnu

wuzii Long ADVANCM23 saulvaidl 209 uin whvirrils 216 uin wag Cut Loss

2 UM

Future Underlying
Settle _ Ol _
Future ] Basis Vol Ol leverage| Upside PER 66F
Price Change
ADVAMCMZ3 21250 1.50 424 3950 337 13.97 | 25.79% 21.02
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HISTORICAL PRICE TECHNICAL CHART
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Long CKM23

meldngshsuminneaiaiulnfinsslaadeudtng 2066 1Huduly 21nnns
Buduinuneaimanslassnslugndontu  anunoaddlsdlaimanamszuis
Tu autan swneadglusdsruiedn viae-dilss wazsalrifhanefangdd e
Buasiuzelied vuziinindiuudertils Uisngnan BEM uay CKP fiftu Suen

Jasradlas szl Fair Value U 2566 winfu 27 U
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wugd1die Long CKM23 91w 20.30 uin Jagdurinls 47.38% Ldwihils 21.10 v

wazidou Stop Profit #i 20.70 v wile Lock fls 30%

Future Underlying
Seftle _ ol _
Future ) Basis Vol Ol leverage| Upside PER 66F
Price Change
CkM23 20.98 0.18 218 1342 -198 10.75 13.92% 26.23
n: ety va. i naa
HISTORICAL PRICE TECHNICAL CHART
YTD =mMTD CK C: 20.60 \ daily
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TRACKING PERFORMANCE

Realized Profit on April 2023 30.0%

0% 10% 20% 30% 40% 50% 60% T0%
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fan: aneaudde va. oWy waa

TOP 20 MOST ACTIVE VOLUME

t

setie Basis Vol Ol Ol Change Leveroge Resistance Support

Price
1 GUNEULMZ3 3.99 3.98 5,042 127,446 5,034 15.36 417 3.85
2 TRUEM23 82 82 4,556 21,497 4,522 12.42 820 7.89
3 SCBM23 100.47 1055 3,770 6,283 1,563 8.79 101.00 99.71
4  SIRIMZ23 18 1.82 3,024 22,858 18 15.44 181 178
5 BANPUMZ3 992 9.95 2,621 50,877 1,860 16.03 10.10 9.51
6 KBANKMZ23 1326 136 2,411 8,399 683 1121 132.68 13050
7 PTTEPM2Z3 161.75 162 1,505 3,019 - 218 16.78 167.10 161.50
8 CPFM23 20.69 208 1,402 24336 89 7599 20.83 2075
9 AAVMZ3 278 2.76 1,090 69,279 - 922 8.48 2.88 275
10 5M23 174 174 1,000 20,422 = 9.68 174 170
11 PLANBMZ3 8.52 85 1,000 19,519 500 7.02 8.52 8.19
12 GULFMZ3 54.01 54 9495 13,344 - 651 272 5472 53.94
13 TTBM23 14 14 209 15,818 - 312 1.43 1.37
14  KTBM23 16.68 17.2 907 17,985 529 19.63 1671 16.50
15 BCHM23 21 213 878 17,496 - 468 15.79 20.96 20.89
16 OSPM23 287 2875 878 2,425 - 79 5.88 28.80 29.01
17 COMTM23 26.76 26.75 751 8,603 452 4.54 27.89 26.92
18 EAMZ3 77 77 740 21,218 - 276 15.81 77.59 76.69
15 CPALLMZ3 B61.85 81.75 5681 4,811 - 156 1497 63.43 61.11
20 IRPCM23 26 254 557 33,242 - 453 8.54 261 2.55
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GOLD FUTURES \
Gold Online Futures
FIANBIAIRaINEnsTTIIuneaaInsudnasulniuniulunseau 2,003-2,049 T T
- - - d‘ q‘ - . - o GOU23 2,065 1 0.06 2,810 2,207 876
WiseY LaedisneUnilainud 2,003.4 WS N158NUIANUALATUALY .
v . © I Mini Gold Futures
A15USUTUONS BN UeVRIUTES1NANANgdIw1  USENaUunUsLaubASEsna o Go % vi O OGe
9 GF10J23 32,720 -60 0.18 3,186 5,166 223
v A va o § v 6 v X o GF10M23 32,830 30 -0.09 297 6,205 143
Yosansgiusznimeanuliiiemie  vilinainmnnisalinnee1ausuaugns G sen W Al o 'in

aoniledn 0.25% lun1suseyspieuniin esndnsiduiedinsegluseiugs
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danaliiiiuneaasudsrdu Tag Dollar Index USuf@unnegi 101.582 9n
MINOWe : 591A1UAYEY Gold Futures (Night

a$usanasuRanaIATenInuasIaduneaas vilunesridsianneluLas
Session) Settle & 1381 22.00 U. wazUSu1dNIS
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autisiguslan  (CPI)  vesdinguuaselslou  TrvdwadeluUasunuay
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@qLngﬂi Vliﬂqmqﬁ@ﬂqLQu@aaaqi ﬁ?ﬂiﬂﬂﬂﬁl@@eﬂq8U7um@ﬁ@ﬂiu3ﬁi§LW'P]

Usgdiunwildudnsmeniteveaalumsussyuassaly (Jui 2-3 w.a. 2566)

nagnsnasavnu

s1PMeafn GF10J23 WileAu Ty 50 um %agj‘ﬁ 32,720 UM (Wguwyin
2,011 Wieg) ganimAmesdinaa spot anandiadeulmudim 2,003
3B AIASIAN GF10J23 5’u§%agﬂumau 32,550-32,850 U H1838A9
Wz Trading GF10J23 USiand 1,990-2,020 WSy %30 32,450-32,950 UM
waE AMUARA cut loss 100 UMINNNU diotlostuaudss mnsiAmese

wasUlMINAINAA

GOLD SPOT

IGXGL C: 2,003.77 daily
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GOLD ONLINE FUTURES (GOM23)

frnesinmesdn gulaunsanie EMA 10 Ju wieudsmne Higher Low ane

Bullish Breakout Usiilunuiliialngsiudaduuniu manseu $2010-$2040
Gold Online: Wiz Trading GOM23 71 $2010-2040 uag Cut loss $3

GOM23
GOM23 C: 2,037.80 daily
. ?!_.. 240 e
v 4 _.u'I' T
I|l-+|-*.*lfllll ~TI “ i
o7 g Ll
l‘ll ‘Tll at
w.':iw RO l‘l
!
rsi1{14, 70, 30, 1)
@
n: aneedse va. i naa
o w &
mqua\lmmna\m'ﬁmdumn
FX (u2wn/ USD)
33.50 33.75 34.00 34.25 34.50
1,900 30,255 30,480 30,706 30,932 31,158
1,930 30,732 30,962 31,191 31,420 31,650
1,960 31,210 31,443 31,676 31,909 32,142
1,990 31,688 31,924 32,161 32,397 32,634
2,020 32,165 32,406 32,646 32,886 33,126
2,050 32,643 32,887 33,130 33,374 33,618
2,080 33,121 33,368 33,615 33,862 34,110
2,110 33,599 33,849 34,100 34,351 34,602
2,140 34,076 34,331 34,585 34,839 35,094
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A1uarunlsvaiAnuves MINI GOLD FUTURES
UNECNUS EEoe

(Fresswdau #8.10 un/drunun/do)

Feia fvrls AIESTULLEU+ fvls
future wdeuulas (miavu) VAT () (miamu)ave
32,870.00 250.0 2500 (210} 2250
32 .520.00 200.0 2,000 (210} 1,750
32 870.00 150.0 1,500 (210} 1,290
32 820.00 100.0 1,000 (210} 750
32,770.00 50.0 500 (210} 250
32,720.00 0.0 - (210} (210}
32 670.00 -50.0 (200} (210} (710}
32,520.00 -100.0 {1,000} (210} 01,210
32 570.00 -150.0 i1,500) (210} (1,710
32,520.00 -200.0 (2,000) (210) (2,210
32,470.00 -250.0 (2,500) (210} (2,710
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