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SET50 FUTURES:

AUN9IAAD Recession Tuanigradnausenanu wsitAsegnatiusng
wwrliinAulnduussfisgn Fund Flow lnandu wuzi Trading S50M23
Tunsau 915-935 3

SET50 OPTION:

1159 Long S50M23C900 # 27 30 (SET50=915 qa) Wwirinls 47 9a
(set50=935) wag Cut Loss 3 3@ A1A SET50 WA

SINGLE STOCK FUTURES:

[Wnsnuz Long SCGPM23 nuade 42.00 um dagturils 35.71% wh

viinls 44.25 U wag Lock fils 20% 7 42.75 v

wuzidie Long CPALLM23 yu 62.87 um Uaguunils 12.27% i

fls 66.00 UM uag Stop Profit finu

GOLD FUTURES:

GF10 Futures : W Short GF10M23 Wuil 32720 U fiesa Hlwidils
32170 um ($1970) uag Cut Loss 100 UMY
Gold Online: 1uzu1 Trading GOM23 i $2000-2030 waz Cut loss $3

nalnnuansg<osiunio: RISK OFF MODE

%Chg %MTD %YTD

11,799.16 [{-1.98% [§-3.06% [12.73%
S&Pp 4,071.63 [1-158% [-0.92% {6.05%
Russel 1,745.95 [}-2.40% [M-3.14% [-0.87%
|DuiA 3353083 [-1.00% | 0.77% | 1.16%|
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All Futures Long[Shorf] Position : Contract

Accumulated Long[Short]

Long Short Mt 2Days 1 Waeks 1 Months
Institution 112,032 87276 24756 28677 48225 10,010
Foreign 108,541 100,908 7633 16431 16258 71228
Retail 178269 210,658 32,389 45108 64483  -81238
SETS0 Futures Long(Short} Position : Contract Accumulated Long(Shorf)

Long Short MHet 2Days 1 Wesks 1 Months
Institution 31,911 27 454 4417 1955 12,107 -11,921
Foreign 68,095 78,998 -10,903 -940 -11,445 8,049
Retail 93,384 86,808 6485 405 23552 3872

5ing|e Stock Futures Long[Shorf] Position : Contract

Accumulated Long[Shorf]

Long Short Mt 2Days 1 Wesks 1 Months
Institution 65,941 39,411 26,530 24733 70,09 44,415
Foreign 16,869 3,402 13,377 15936 26265 59,780
Retail 42 859 82,766 -39.907 40669 96361 -104,195
Metal Futures Long[Shorf] Position : Contract Accumulated Long[Shorf]

Long Short Met 2Days 1 'Wesks 1 Months
Institution 2,436 1,674 762 583 672 -2,574
Foreign 21,003 17,762 3241 -403 -1,161 -1,414
Retail 14 547 18,55 -4,003 -580 485 3,988
Call Option LonalShort) Position : Contract Accumulated Long(Shert)

Long Short MHet 2Days 1 Wesks 1 Months
Institution 285 2,548 -2,.262 -2,1659 -4 444 -2 857
Foreign 2244 181 2,063 2300 2323 3,031
Retail 2,719 2,520 199 =221 2,121 -7d
Put Option LonalShort) Position : Contract Accumulated Long(Shert)

Long Short Mt 2Days 1 Waeks 1 Months
Institution 49 178 =125 =170 -1,417 -278
Foreign 245 333 -B8 -236 210 -284
Retail 3,454 3237 27 405 1,207 962
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SET50 OVERVIEW

v a A O v oa o = a' ° ' °
Artlanudeiiuguslanansgiow w.e. oenu1 101.3 3a AINTINAIALALHT
WounauiNAINANaRan1Iz U.S. Recession WazN1331887UU 1Q66 U84 First
Replublic fdygraauainnislansutiudinanas 41%qoq  vilimuieans
sruvantunsRuluansganduiniuindn nadulidnasmueglunne Risk off
Mode @gviauainaatnvuansgruiiuiuas -1.02 89 -2.40% was1Adudy
U5uas -2.28% anmuwinasudnssudsinazilunsinasune SET50 Index Twdnil
| 1 < a PN 4’1’ Y a

wingslsfinnuasugialulssmannisiuivesnianisusiaalulseimeuazns

oufisn  viliAuEes  Recession  Uhusienndndgensuluiunisainnisal
WswgNI U AEETNNWATEEAINITARS (dFR.) 1ULNA1A GDP Growth 66F
Y18 3.6%yoy dyaudniududeinzdutadefage Fund Flow lnanduidn

pa1nviulnesioly lagain SET50 Index Jutlundaiingiumunsey 915-935 4

SET50 INDEX FUTURES

Direction Trading : 1311978610 Recession Tuan3g a3 1ausNAfiu uatAsHENa
Ursduunliaiuladuusafisga Fund Flow landu wugih Trading S50M23

lunseu 915-935 90

Spread Trading: \Ua Short Spread S50M23U23 i -1.71 30 Uagdurils 0.9
0 uuzfieselaenin Spread 5¥1MIne S50U23 ausie S50M23 o udl 29 .6,

2566 AU -4.91 90

SET50 Option: 1158 Long S50M23C900 # 27 90 (SET50=915 9n) ihwirls
47 9 (set50=935) uag Cut Loss 3 30 AR SET50 WNgu

S50M23 (30 MIN CHART)
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SET50 Index Last 1% Hist. Volatiity 2Week Hist. Volatiity

03162 1142 833772
Call Option

- Break Intrinsic  Time  Allin. Theory Open  Implied Effective Time

Premium  Ch Volu Delta

remum R0 rven  Value  Value Premium Price M nterest Volatility Gearing Decay
S50M23C1025 160  -030 =10266 000 160  1020% 120 268  S004 1489 006 3739  102%
S50M23C1000 360  -060 10036 000 360 773% 302 1768 10200 1476 013 3302  77%
$50M23C975 750 -120 =9825 000 750  546% 676 1949 11696 1467 023 2861  55%

S50M23C950 1380 -220 =9638 0.00 13.80 3.45% 1355 602 7096 14.21 0.37 25.01 3.5%
S$50M23C925 2500 -350 =950 6.62 18.38 197% 2439 193 1846 14.43 0.54 2029 2.0%

Put Option
_ Break Intrinsic Time All-in-  Theory Open Implied Effective Time
Premiu Ch Volu Delta
r m - Even Value Value Premium Price me Interest  Volatility Gearing Decay
$50M23P1025 9560 720 =9204 9338 222 -0.24% 9592 0 189 13.16 -0.95 -9.29 -0.2%
S50M23P1000 7230 620 =9277 6338 392 -042% 7282 14 288 13.30 -088 1150 -0.4%

S50M23P975  52.00 7.00 =923 4338 8.62 -0.93% 951.64 81 1800 14.34 077 1380 -0.9%
S50M23P950  34.00 570 =916 18.38 15.62 -1.68%  33.51 295 4179 14.37 -0.62 1707 -17%
S50M23P925  19.80 3.30 =9052 0.00 19.80 -2.84%  19.43 779 7079 14.27 045 -2119 -2.8%

Pan: @e9uivy va. ol waa

AIAUWUSANUzVaIUNaINURAIUSINA

nIwsoun1sBovie SET50 INDEX
Tumsaansnu na: SET50 FUTURES

UNDERLYING Close  Cha %Cha asumsBoue
SETSO 93162 776 -0.83 25
- 100000
Symbol Setfle _Cha %Chag Vol Ol Ol Cha - 50000
550023 33100 .1 0.3 B5 13z -3 -
SEOK23 593090 7.1 0.8 43 w7 -7 -0
SEOM23 930,20 76 -08: 72307 412045 -3.780 -50000
S50U23 927.70 -3 -0.8% 13678 51135 1427 __ -100000
S50223 325830 -7.2 0.8 4,325 23,345 394 - -150000
S50Hz4 325.60 -B5 0.7 z.372 4,340 340 - 200000
- -250000
SET50 Futures lonaiShert) : dnunan aaU Long(Shor) -
Long Short Met 25u 2 dulami 1idau o o m e wm e e S -300000
— 3191 27434 4,417 1955 -1502 11921 2 ¢ F T 2 % 0§ ¢ ¢ % O2
@ o @ o o G @ o g g o
gt 68,095 78998 -10,303 -340  -28.070 8,043 2 2 4 4 2 5 4 2 3 3 2
odan 93304 66695 £.486 015 39572 3672 T -
i anedse va. e wda ey va. il waa
. X o e, 1
AMAN1STU SPREAD ru duimrau21n ASPS MODEL SET50 ns:AuA1 PER A9
IhriLne Spread BSelna - B3e¢ind
S50F23  S50G23  S50H23 550123 S50k23  S50M23 (i) UA. 66E DA 66 .o, 66E WA, 66E D.8. 66E n.e. 66E 0. 66E
ru 30 U.A.66 ru 27 nwW.66 cu 30 0.A.66 U 27 1W.8.66 U 30 WA.66 cu 29 D.8.66 PER155 888 ' 902 908 915 922 942 963
S50F23 PER 16 917 931 938 945 952 973 994
S50623 333 PER16.5 945 960 967 974 981 1,003 1,025
5023 593 260 PER 17 974 989 996 1004 1011 1033 1,056
550023 970 637 337 PER175 1003 1018 1026 1033 1041 1064 1087
S50K23 981 647 .3.06 031 PER 18 1,031 1,047 1,055 1,063 1,071 1,094 1,118
S50M23 8.80 545 164 173 142 PER 18.5 1,060 1,076 1,084 1,092 1,100 1,125 1,149

PER 19 1,088 1,105 1,113 1,122 1,130 1,155 1,180

*Runfigudaseanioulamesewing w.e. - 8.0, 66 windu 1.75%

fan: @waudde va. oWy waa fun: @ne9dde va. oWy wia
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Long SCGPM23

A

ATl bIans 1Q66 Wuda 166%QoQ agfl 1,196 auum anedaduausy

HOUAANEAY TLTBIUYWINGAU AN uazn1sdseandumiuussinaiy

FIPETIUSUIUaIIET 25% lugis 3 e unzdunsmeusuladuaudangty

TUuan e Upside sianuiindunitanine siandivaned 66 wiriu 56.00 um

FIAVUTIETY FILUNIMNIEIN UTUgIuaausean RS idwn Oversold 149

Jamgganwalyuuuisui 42.50 vm Ussliudmuneviniilsegi 44.25 v

nagnsnasavnu

Weaanuz Long SCGPM23 yulade 42.00 vin tagtiumils 35.71% wwils

44.25 U way Lock fls 20% 71 42.75 U

Future Underlying
Settle ] Ol _
Future ) Basis Vol Ol leverage| Upside PER 66F
Price Change
SCGPM23 43.40 0.15 355 3881 67 - 11.71% 28.86

fan: @neaudde va. oWy waa

HISTORICAL PRICE

YTD =MTD

SETS0

-24.1%
SCGP

-30% -25% -20% -15% 0% 5% 0%
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Long CPALLM23
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SCGF C: 4250 daily

rsi1(14,70, 30, 1)
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QoQ Uar YoY lakssmyuanseliannnsviewasuinsiiaduluyngmiiegsia

(35Nafuagange §3nafas waggsnaruan) Feanunsavaeiuaildane gy
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ARflsans 1Q66 agj‘ﬁ 3.65 WUEIWUIM (+16% QoQ, +6% YoY) flsiilaTuiis
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TnganzA WA AUSURLTULTINLAT FT Fair Value windu 72 1w

FIATUAFIUNAURI 9N Inverted Head & Shoulder Asndutusngumilowdu

EMA 200 ¥u wiouusiaiiou Bullish Breakout Whvsnevivinlseg 66.00 v

nagnsnasavnu

wuzidie Long CPALLM23 v 62.87 um Tagiunils 12.27% wWviniils 66.00

UM uae Stop Profit 1vu

Future Underlying
Seftle ] Ol _
Future ) Basis Vol Ol leverage| Upside PER 66F
Price Change
CPALLM23 63.45 -0.30 464 3147 -366 14.97 13.64% 30.54

fan: @neaudde va. oWy waa

HISTORICAL PRICE

YTD mMTD
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TRACKING PERFORMANCE

Realized Profit on April 2023 30.0%

0% 10% 20% 30% 40% 50% 60% T0%
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fan: aneaudde va. oWy waa

TOP 20 MOST ACTIVE VOLUME

t

setie Basis Vol Ol Ol Change Leveroge Resistance Support
1 AAVMZ3 261 2.56 7,207 63,315 - 5,086 8.48 2.67 2.66
2 GUNEULMZ3 3.88 392 5,195 121,069 903 19.36 304 381
3 SIRIM23 1.85 1.86 5,043 25,589 1,871 15.44 1.88 1.82
4 ITDM23 15 1.47 4,158 26,887 - 4,029 12.17 1.62 154
5 TIBM23 1.42 1.43 3,658 20,731 - 85 1.46 1.42
B JASMZ3 1.84 1.82 3,133 89,355 - 2,005 4.61 195 1.89
7 GULFMZ3 50.8 50.5 2,521 15,011 - 2,097 272 51.50 50.90
8 COM7M23 26.32 26.5 2,106 9,068 - 1,988 494 27.50 2563
9 PLANBMZ3 8.14 7.85 2,018 16,528 - 1,895 7.02 8.14 8.08
10 TUM23 13.88 137 1,926 18,524 - 1,884 5.10 13495 13.17
11 PTGMZ23 12.87 129 1,804 15,790 - 1,598 498 13.30 12.96
12 TOMM23 2589 26 1,759 4891 - 1,097 1.66 28.00 28.24
13 S5M23 16 16 1,700 22,114 - 300 9.68 1.60 1.63
14 IMTM23 38.89 3875 1,684 5,215 - 1,011 40.27 38.13
15 GFPTMZ3 108 10.8 1,600 4841 - 200 777 10.80 10.98
16 ERWM23 466 47 1,516 2,542 - 1,505 6.78 466 468
17 BANPUM23 9.25 9.15 1,304 48,604 - 1,051 16.03 941 9.34
18 KTBM23 17493 18 1,325 20,177 - 1,029 19.63 17.96 17.82
19 HMPROM23 13.35 136 1,203 7,193 1,198 9.59 1355 13.486
20 IRPCM23 239 232 1,143 32,173 69 8.54 2.45 2.36

P @8I A, Loy Waa
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GOLD FUTURES

MAmesinananigiilofy 33%’51&ms%amaﬂ%’wﬁulﬂLme\gmqqqmaﬁuﬁ
Unal 2,000 wieg wigavheliannsaBumie 2,000 wlsgys awndad
1,997 Wios (MSeuiuiu 8.3 widss nfurteunt) Tneflussatnainnis
wisAvasAtunoaans mﬂmiwﬁw?gavimﬂawﬂmmﬁ’maLﬁmﬁ’uiﬂqﬁmﬂ
SUIANTVOIANST wavALavATHENAansgiduIN Wy sanviet vy uazavil
stiin) ¥l Dollar Index Mudfuduiu 0.5% Undt 101.84 9a Tnedunvil
AosinmutoyairsygnadiAguetansy  laun pondsiedudsas  (Funs),

=

IIUIUFVRTUATAANTINGUY UagdAN 1066 Tutungias siufevil PCE Tu
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nagnsnisaJnu

57 M0IA1 GFI0M23 iioAu JSuifiudumunatslansiy 180 U ?J@agjﬁ
32,720 U (2,004 WisHEYY) @9NI15IAIMBIAIRNAIN spot dwqmﬁm?{aulm
U 2,000 WEEQYY AINSIAT GF10M23 i’uﬁ%agﬂumau 32,500-32,900
vm nnsiaaeulasssamesiiiionufistuinsuusutulumie 2,000
wiseys Yilinamuanunsnida Short GF10M23 uiads 32,720 U wigth
Aold Auhwimlsiisedu 1,970 WisEEYY ¥139 32,170 UM kagiiviuage cut

loss 100 Uy edasiuaades mnsiamesaiadeulninainaia

GOLD SPOT

IGXGL C: 1,999.69 daily
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rsi1(14, 70, 30, 1)
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Gold Online Futures

Lost Chg  %Chg Vol [o] Ol Chg
GOM23 2,020 10 0.50 27,727 23,321 -1651
GOU23 2,089 10 0.48 6,411 5,152 -179
Mini Gold Futures

Logt Cha %Chg Vol [o] Ol Chg
GF10123 32,690 16 0.49 546 2,811 =227

GF10M23 32,720 120 0.37 2,457
GF10Q23 32,810 120 0.37 659

5,343
2,632

-245
121

fan: aneaudde valelde waa

newme 9 1A1UAves Gold Futures (Night

Session) Settle a4 1381 22.00 U. LazUIu1uN1s

ForeiinTuluglanan 19.30-22.30 u.
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GOLD ONLINE FUTURES (GOM23)

frnesinmesdn gulaunsanie EMA 10 1 wieudsne Higher Low ane

Bullish Breakout Usiiunuiliialngsiudaduuniu amanseu $2000-$2030

Gold Online: wuzi1 Trading GOM23 #i $2000-2030 uaz Cut loss $3

GOM23

GOMN23 €: 2,019.90
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rSi1(14, 70, 30, 1)
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nasidadssaAnasAlriduuan
FX (u2wn/ USD)

33.50 33.75 34.00 34.25 34.50

1,900 30,255 30,480 30,706 30,932 31,158

1,930 30,732 30,962 31,191 31,420 31,650

1,960 31,210 31,443 31,676 31,909 32,142

1,990 31,688 31,924 32,161 32,397 32,634

2,020 32,165 32,406 32,646 32,886 33,126

2,050 32,643 32,887 33,130 33,374 33,618

2,080 33121 33368 33,615 33,862 34,110

2,110 33,599 33,849 34,100 34,351 34,602

2,140 34,076 34,331 34,585 34,839 35,094

P37: @189 Ua. 1o1Ty waa
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(Gold Online Futures Jun-23) GOM23 daily |
S+
La .o e L [l -
R PR T o =
T, N o
e P T .
Gold Spot Price,RT IQXGL
T ety e T
. AT
L ll it
L -
BT, e -
rs1 Diff=20.2100
N - \ — "

fn: @ne9ide va. oWy waa

A1uarunlsvaiAnuves MINI GOLD FUTURES
UNECNUS EEoe

(Fresswdau #8.10 un/drunun/do)

Feia fvrls AIESTULLEU+ fvls
future wdeuulas (miavu) VAT () (miamu)ave
32,880.00 250.0 2500 (210} 2250
32 840.00 200.0 2,000 (210} 1,750
32,790.00 150.0 1,500 (210} 1,290
32 740.00 100.0 1,000 (210) 750
32,6%90.00 50.0 500 (210} 250
32,640.00 0.0 - (210} (210}
32,550.00 -50.0 (200} (210} (710}
32,540.00 -100.0 {1,000 (210} (1,210
32 480.00 -150.0 i1,500) (210} (1,710
32,440.00 -200.0 (2,000 (210) (2,210
32,380.00 -250.0 (2,500) (210} (2,710

P0: @189 Ua. Lowdy waa




